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A.REGISTRANT IDENTIFICATION

NAME OF BROKER-DEALER: PEAK6 Capital Management LLC OFFICIAL USE ONLY

ADDRESS OF PRINCIPAL PLACE OF BUSINESS: (Do not use P.O.Box No.) FIRM I.D. NO.

141 West Jackson Blvd., Suite 500
(No.and Street)

Chicago Illinois 60604
(City) (State) (Zip Code)

NAME AND TELEPHONE NUMBER OF PERSON TO CONTACT IN REGARD TO THIS REPORT

Oiven Shah (312) 444-8304(Area Code - Telephone Number)

B.ACCOUNTANT IDENTIFICATION

INDEPENDENT PUBLIC ACCOUNTANT whose opinion is contained in this Report*

Ernst & Young LLP
((Name - rf individual, state last,first, middle name))

155 N.Wacker Drive Chicago Illinois 60606
(Address) (City) (State) (Zip Code)

CHECK ONE:
Certified Public Accountant

0 Public Accountant

0 Accountant not resident in United States or any of its possessions

FOR OFFICIAL USE ONLY

*Claimsfor exemption from the requirement that the annual report be covered by the opinion of an independent public accountant
must be supported by a statement offacts and circumstances relied on as the basis for the exemption. See section 240.17a-5(e)(2).
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OATH OR AFFIRMATION
I, Shiven Shah,affirm that, to the best of my knowledge and belief the accompanyingfinancial statements and supporting
schedulespertaining to the firm of PEAK6 Capital Management LLC, as of December 31, 2014, aretrue and correct. I
further affirm that neither the company nor any partner, proprietor, principal ,fficer or director has any proprietary interest in
any account classified solely asthat of a customer.

OFFICIALSEAL
SHAWNAROSECOHN

NotaryPublic-Stateof Illinois Signature
MyCommissionExpiresJan2, 2019

Vice President of Finance
Title

Notary Public

This report**contains (check all applicable boxes):

0 (a) Facing page.
2 (b) Statement of Financial Condition.
O (c) Statement of Income.
O (d) Statement of Cash Flows.
O (e) Statement of Changesin Member's Equity.

(f) Statementof Changesin Subordinated Borrowings.
(g) Computation of Net Capital Pursuant to Rule 15c3-1.
(h) Statement Regarding Computation for Determination of Reserve Requirements Pursuant to Rule 15c3-3.
(i) StatementRegarding Possessionor Control Requirements Under Rule 15c3-3.
(j) A Reconciliation, including appropriate explanation, of the Computation of Net Capital Under Rule 15c3-1 and the

Computation for Determination of the Reserve Requirements Under Exhibit A of Rule 15c3-3.
(k) A Reconciliation between the audited and unaudited Statements of Financial Condition with respect to methods of

consolidation.
E (1) An Oath or Affirmation.

O (m) A copy of the SIPC Supplemental Report (separatelybound asper Rule 17a-5(e)(4)) (under separate cover).
O (n) A report describing any material inadequacies found to exist or found to have existed since the date of the previous

audit.

**For conditions of confidential treatment of certain portions ofthis filing, see section 240.17a-5(e)(3).



PEAK6 Capital Management LLC

Statement of Financial Condition

December 31,2014

Assets

Securities owned $ 3,413,405,953
Receivable from clearing brokers 112,372,157
Interest and dividends receivable 1,766,223
Other assets 328,797

Total assets $ 3,527,873,130

Liabilities and members' equity
Liabilities:

Securities sold, not yet purchased $ 3,338,935,077
Accrued compensation 15,298,215

G Payable to Parent 1,484,634Interest and dividends payable 1,289,206
Accounts payable and other accrued liabilities 580,251

Total liabilities 3,357,587,383

Subordinated borrowings 12,711,084

Members' equity 157,574,663

Total liabilities and members' equity $ 3,527,873,130

See accompanying notes.
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